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Past performance is no guarantee of future results. Actual returns may be 
lower. The Dimensional Indices represent academic concepts that may be used in 
portfolio construction and are not available for direct investment or for use as a 
benchmark. Index returns are not representative of actual portfolios and do not 
reflect costs and fees associated with an actual investment.















Assumes all strategies have been rebalanced monthly. Highest and lowest one-
year and three-year returns are calculated from periods overlapping monthly. 
Annualized standard deviation is calculated from monthly data. All 
performance results of the Index Allocations are based on performance of 
indices with backtested asset allocations; the performance was achieved with 
the benefit of hindsight; it does not represent actual investment strategies. 
The allocation’s performance does not reflect advisory fees or other expenses 
associated with the management of an actual portfolio. There are limitations 
inherent in asset allocations. In particular, performance may not reflect the 
impact that economic and market factors may have had on the advisor’s 
decision-making if the advisor were actually managing client money. Past 
performance is no guarantee of future results.
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